
Quarterly Disclosure as at 31 December 2023

Coronation Money Market Fund

% of FundAll-in Market 

Value

R millions

HoldingHoldingInstrumentNameInstrument

Code

All-in Market 

Value

R millions

Previous Quarter Current Quarter

Cash  5,826.5  7,540.5  92.88%

Call  955.1  2,693.9  33.18%

Cash  7.9 (0.2)  0.00%

Money Market  4,863.4  4,846.8  59.70%

ZARTB 0% 120624  120,000,000  2.87% 242,000,000  232.7  112.9 C_TB610

ASA 9.225% 101224  0  2.10% 170,000,000  170.9  0.0 C_FRN1819

ZARTB 0% 020524  60,000,000  1.91% 160,000,000  155.4  57.0 C_TB597

FSR 8.925% 110924  0  1.86% 150,000,000  150.8  0.0 C_FRN1818

FSR 8.8% 110624  0  1.86% 150,000,000  150.8  0.0 C_FRN1820

FSR 8.925% 120924  0  1.86% 150,000,000  150.7  0.0 C_FRN1823

FSR 8.8% 120624  0  1.86% 150,000,000  150.7  0.0 C_FRN1822

FSR 8.8% 190624  0  1.85% 150,000,000  150.5  0.0 C_FRN1827

FSR 8.8% 210624  0  1.73% 140,000,000  140.3  0.0 C_FRN1836

FSR 8.767% 101024  0  1.51% 120,000,000  122.4  0.0 C_FRN1794

NED 9.075% 180724  120,000,000  1.51% 120,000,000  122.2  122.2 C_FRN1783

STDBK 9.017% 220724  120,000,000  1.50% 120,000,000  122.0  122.1 C_FRN1784

ZARTB 0% 150524  0  1.50% 126,000,000  122.0  0.0 C_TB629

NED 8.975% 260724  120,000,000  1.50% 120,000,000  122.0  121.9 C_FRN1785

ZARTB 0% 080524  0  1.49% 125,000,000  121.2  0.0 C_TB623

ASA 8.792% 290824  0  1.49% 120,000,000  120.9  0.0 C_FRN1809

FSR 8.725% 060624  0  1.49% 120,000,000  120.7  0.0 C_FRN1814

ZARTB 0% 060324  120,000,000  1.46% 120,000,000  118.2  115.7 C_TB607

ZARTB 0% 130324  120,000,000  1.45% 120,000,000  118.0  115.4 C_TB609

ZARTB 0% 270324  120,000,000  1.45% 120,000,000  117.5  114.9 C_TB613

ZARTB 0% 050624  120,000,000  1.43% 120,000,000  115.7  113.2 C_TB606

ZARTB 0% 210824  0  1.40% 120,000,000  113.4  0.0 C_TB633

ZARTB 0% 260624  107,280,000  1.27% 107,280,000  102.8  100.5 C_TB614

NED 9.275% 031024  0  1.26% 100,000,000  102.3  0.0 C_NCD1210

ASA 7.958% 030124  100,000,000  1.26% 100,000,000  102.2  102.3 C_FRN1668

ASA 8.008% 230124  100,000,000  1.25% 100,000,000  101.7  101.7 C_FRN1667

ASA 8.767% 030924  0  1.24% 100,000,000  100.7  0.0 C_FRN1811

ASA 9.225% 111224  0  1.24% 100,000,000  100.5  0.0 C_FRN1821

INL 8.90% 190924  0  1.24% 100,000,000  100.3  0.0 C_FRN1829

ZARTB 0% 200324  100,000,000  1.21% 100,000,000  98.1  96.0 C_TB611

FSR 8.858% 071124  0  1.19% 95,000,000  96.3  0.0 C_FRN1799

ZARTB 0% 190624  100,000,000  1.18% 100,000,000  96.0  93.9 C_TB612

ASA 9.65% 180624  90,000,000  1.17% 90,000,000  94.7  92.5 C_NCD1203

NED 9.15% 070824  90,000,000  1.15% 90,000,000  93.3  91.2 C_NCD1208

ZARTB 0% 170724  0  1.12% 95,000,000  90.6  0.0 C_TB616

ZARTB 0% 310724  0  1.11% 95,000,000  90.2  0.0 C_TB620

Positions individually less than 1% of the total 

market value of the fund
 89,500,000  5.76% 0  468.0  3,190.1 

Bonds  463.0  578.4  7.12%

Corporates  326.4  578.4  7.12%

EQT018 9.367% 231124  0  1.17% 94,000,000  94.9  0.0 EQT018

Positions individually less than 1% of the total 

market value of the fund
 6,200,000  5.95% 0  483.4  326.4 

Inflation Linked Bonds  136.6  0.0  0.00%

Positions individually less than 1% of the total 

market value of the fund
 40,200,000  0.00% 0  0.0  136.6 

 6,289.5  8,118.9  100.00 Totals:
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